Fitting Distributions

FittingUnivariateDistns
This is a link to an Excel Workbook with VBA modules that fit various different continuous univariate distributions. These include:

gamma (any of up to 3 pars)

Johnson SU (up to 4 pars)

log-gamma ( up to 3 –pars)

normal

Pearson all types

Weibull ( up to 3-pars)

The workbook can also assess the goodness of fit using the Anderson-Darling test. The critical points are calculated for the model being fitted using bootstrap resampling.

